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Daily Strategy

Equity Index

Thailand

SET 1,259.25 -0.44% 0.56% -0.75% 16.34% 9.52% -10.07% 1,409.13 1,053.79
SET50 835.55 -0.40% 0.85% 0.71% 18.73% -7.45% -7.80% 915.79 667.69
SETHD 1,201.05 0.02% 0.54% 3.47% 17.50% 3.53% 3.70% 1,206.20 1,003.81

Bank 470.71 0.19% -0.08% 4.59% 21.10% 16.82% 17.62% 477.07 377.33
Energy 15,794.11 -0.30% 1.08% 2.53% 8.77% -10.78% 11.41% 17.998.24 14,001.25
Commerce 1957210 -0.52% 0.97% 1.26% -0.29% -31.40% -31.00% 28,789.88 18,260.23
ICT 197.26 0.04% 1.64% 0.65% 11.99% 0.21% 0.12% 205.54 171.75
Electronic 19.182.56 1.12% 0.48% 17.72% 70.08% 8.51% 7.08% 26,009.11 6,333.96
Hospitility 4,280.68 0.12% -0.34% 0.75% 0.01% 23.42% 23.80% 5,679.32 4,141.42
Con. Mat 4,982.20 -0.78% 1.41% 1.30% 8.61% -3.38% -3.82% 5,896.32 3,957.04
Property 151.28 -0.36% 0.61% 2.71% 13.40% 23.29% 23.30% 199.09 124.43
Transport 220.85 -1.56% 2.36% 9.22% 31.21% 23.39% 24.87% 297.14 15716
Food&Bev 8,581.30 -0.16% 0.50% 0.79% 3.81% 17.90% -17.80% 10,5633.48 8,095.79
s ... |
Don Jones 48,710.97 -0.04% 1.20% 3.39% 11.16% 12.48% 14.49% 48,886.86 36,611.78
Nasdaq 23,593.10 -0.09% 1.22% 2.46% 16.37% 17.95% 22.18% 24,019.99 14,784.03
S&P500 6,929.94 -0.03% 1.40% 2.42% 12.26% 14.81% 17.82% 6,945.77 4,835.04
DJ Financial 1,170.33 0.17% 1.63% 5.05% 7.53% 13.54% 15.17% 1,175.44 887.55
DJ Healthcare 1,659.22 0.11% 1.04% -1.55% 16.84% 11.79% 13.65% 1,687.44 1,344.15
DJ Technology 8,920.98 0.09% 1.71% 2.33% 20.10% 23.10% 27.81% 9,259.26 5115.47
DJ Energy 746.74 0.31% 1.05% 0.60% 3.85% 5.28% 3.55% 792.27 623.85
DJ Consumer goods 1,053.55 -0.80% 0.31% 4.04% 11.36% 2.31% 6.14% 1,076.94 805.03
DJ Consumer service 2,03416 0.10% 0.93% 2.04% -0.40% 3.09% 6.03% 212473 1,600.33
DJ Property 2,005.11 -0.32% 0.49% 1.64% 2.33% 7.26% 8.23% 2,065.57 1,755.13
DJ Con. Mat 2,052.68 0.21% 1.49% 0.99% 6.23% 10.55% 13.52% 2,140.56 1,484.39
DJ Transportation 17,647.24 -0.13% 0.51% 7.60% 13.89% 9.72% 11.02% 17,734.21 12,470.80
VIX Index 13.60 0.97% 8.79% 26.72% 16.67% -8.55% 21.61% 60.13 13.38
STOXX 600 588.70 0.00% 0.20% 3.64% 8.29% 16.85% 15.97% 589.47 464.26
DAX 24,340.06 0.00% 0.21% 3.73% 1.28% 22.63% 22.26% 24,771.34 18,489.91

FTSE 100 9.870.68 0.00% 0.27% 2.72% 12.18% 21.31% 20.77% 9.930.09 7,544.83
S
Shanghai 3,963.68 0.10% 1.88% 2.42% 15.75% 16.53% 18.26% 4,034.08 3,040.69
Hang Seng 25,818.93 0.00% 0.50% -0.29% 6.32% 28.46% 28.71% 27,381.84 18,671.49
CSI300 4,657.24 0.32% 1.95% 3.72% 18.75% 16.43% 18.36% 4,761.83 3,514.12
SENSEX 85,041.45 -0.43% 0.13% 0.54% 1.17% 8.84% 8.83% 86,159.02 71,425.01

NIKKEI225 50,750.39 0.68% 2.51% 4.30% 26.40% 27.40% 27.21% 52,636.87 30,792.74
KOSPI 4,129.68 0.51% 2.71% 7.05% 35.14% 69.10% 7211% 4,226.75 2,284.72
TWSE 28,556.02 0.65% 3.10% 6.11% 26.47% 22.05% 23.97% 28,590.91 17,306.97

ASX200 8,762.70 0.00% 1.64% 2.64% 2.92% 6.59% 7.40% 9.115.20 7.169.20
Phillippines 6,065.64 0.39% 2.45% 1.50% -5.35% -7.60% -7.09% 6,661.13 5,684.35
Malaysia 1,677.10 -0.07% 0.67% 4.06% 9.75% 4.00% 2.12% 1,678.85 1,386.63
Indonesia 8,537.91 0.00% -0.83% 0.19% 23.78% 20.84% 20.59% 8,776.97 5,882.61

Singapore 4,636.15 0.00% 1.45% 3.36% 16.89% 23.26% 22.40% 4,647.45 3,372.38
Vietham 1,729.80 -0.75% 1.50% 4.18% 26.13% 36.92% 36.55% 1,805.93 1,073.61
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Commodity

Hard Commodity

Gold ($02) 4,533.21 1.20% 4.48% 9.74% 38.45% 70.09% 72.73% 4,549.92 2,596.19
Thai Gold (Baht) 66,250.00 0.61% 27.40% 26.55% 53.36% 62.58% 3.68% 54,450.00 39,950.00
Silver ($/02) 79.27 10.30% 18.04% 54.01% 120.25% 141.10% 174.27% 84.01 28.35
Aluminium ($MT) 2,944.44 0.00% 0.50% 5.83% 13.44% 15.40% 16.08% 2,952.50 2,268.00
Copper ($/b) 576.65 4.87% 6.01% 15.26% 13.77% 35.03% 43.21% 589.50 400.50
Steel ($/T) 906.00 0.00% 0.11% 6.09% 2.60% 25.83% 27.79% 950.00 688.00
Zinc ($MT) 3,077.24 0.00% 0.55% 1.11% 10.43% 1.42% 3.95% 3,375.00 2,356.00
Lithium ($MT) 11,208.70 0.00% 3.51% 10.11% 35.90% 18.30% 18.36% 11,208.70 7,954.76
Wheat($hu.) 519.00 -0.53% 1.81% -1.56% -1.10% -3.56% -5.89% 609.00 492.25
Rubber ($kg) 183.10 1.84% 4.63% 6.45% 13.30% -6.01% -7.24% 221.40 155.30
Soybean ($hu) 1,058.75 -0.42% 0.91% 5.87% 3.02% 7.62% 6.06% 1,169.50 960.75
Soybean Meal ($/T) 303.70 -0.33% 2.05% -4.20% 12.03% -0.33% 1.27% 331.70 258.60
Sugar ($/4b) 15.17 -0.78% 2.36% 1.74% -4.05% 20.61% 21.24% 21.57 14.04
Corn ($hu) 450.00 -0.22% 1.41% 6.26% 7.78% 0.61% -1.85% 504.50 368.75
Crude Palm Oil (MYRMT) 4,060.00 1.25% 4.32% 2.16% 1.86% 18.16% 16.48% 4,993.00 3,685.00
WTI ($hbI) 56.74 2.76% 0.14% -2.09% 13.40% 16.19% -20.89% 80.77 54.98
Brent ($hbl) 60.64 2.57% 0.28% 2.94% 10.52% -15.04% 18.76% 82.63 58.40
Newcastle Coal ($MT) 109.05 0.74% 0.60% -1.89% 2.39% 14.60% 12.93% 126.50 93.25
Natural Gas ($MMBtu) 4.37 2.92% 9.59% 1.31% 16.77% 14.19% 20.18% 5.50 2.62
BDI 1,877.00 0.00% -7.22% 21.82% 23.41% 88.26% 88.26% 2,845.00 715.00
Container Freight 2,212.79 0.00% 1.41% 19.49% 25.81% -41.82% -41.82% 3,986.48 1.650.89
Supramax Freight 1,144.00 0.00% -6.38% 20.28% 13.38% 23.94% 23.94% 1,493.00 602.00
Handysize Freight 719.00 0.00% -3.62% 12.53% 13.05% 26.36% 26.36% 885.00 371.00
Thai 2 -yrs Yield 114 114 118 1.34 1.40 1.99 2.00 2.07 1.08
Thai 10 -yrs Yield 1.65 1.65 1.68 1.74 1.60 2.23 2.25 2.41 1.22
Thai 2-10 Spread 0.51 0.51 0.50 0.39 0.21 0.24 0.26 0.55 0.11

US 2 -yrs Yield 3.48 3.50 3.48 3.46 3.75 4.33 4.24 4.42 3.37
US 10 -yrs Yield 413 413 415 4.00 4.28 4.58 4.57 4.81 3.86
US 210 Spread 0.65 0.63 0.66 0.54 0.53 0.25 0.33 0.67 0.18
FPxMadet |
Dollar Index 98.02 0.05% -0.59% -1.65% 0.64% 9.39% 9.65% 11018 96.22
USD/THB 31.04 -0.10% 1.19% -3.82% -4.84% 9.03% 9.65% 34.98 31.01

EURO/THB 36.56 -0.14% -0.59% -2.08% -4.30% 2.89% 2.88% 38.58 34.69
POUND/THB 41.9 -0.29% -0.29% -1.33% -6.18% 1.73% 2.39% 45.22 41.63
Yen/THB 19.82 -0.63% 0.47% 4.13% 12.07% 7.72% 9.31% 2410 19.78
Yuan/THB 4.43 0.21% 0.72% 2.74% 2.60% -5.10% -5.89% 4.76 4.4

USDEURO 0.85 0.11% -0.53% 1.71% -0.46% -11.56% 12.05% 0.99 0.84
USD/POUND 0.74 0.18% -0.87% 2.45% 1.62% -7.36% -7.27% 0.83 0.73
USD/Nen 156.57 0.47% -0.75% 0.33% 8.24% 1.37% -0.40% 158.87 139.89
USD/Nuan 7.01 0.00% -0.50% 1.11% 2.33% -4.00% -4.02% 7.35 7.01
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26 DEC 2025

Daily NVDR Trading [BUY] | Daily NVDR Trading [SELL]
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I
: 5-Day past NVDR Trading [SELL]

5-Day past NVDR Trading [BUY]
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Month-To-Date NVDR Trading [BUY] | .
| Month-To-Date NVDR Trading [SELL]
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Source: SETSMART 26 DEC 2025 Research Team
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Short Sale

1

Daily Short Sales Monitoring | Daily Short Sales Monitoring

%Short :
Volume %Short Sale . DELTA M 70
Symbol Value (M.Baht) Sale
(Shares) Value PTTEP s 62
Volume -
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Weekly Short Sales Monitoring : Weekly Short Sales Monitoring
9 I
Volume S %Short Sale 3 DELTA I 594
Symbol Value (M.Baht) Sale
(Shares) Value | CPALL I 262
Volume 1 o
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KKP s 109
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KKP 1,647,000 108,653,850 12.66 12.64 . 0 100 200 300 400 500 600 700
‘_ ..................................... !. ................................. _.
Monthly Short Sales Monitoring : Monthly Short Sales Monitoring
%Short
Volume %Short Sale . DELTA s 2,920
Symbol Value (M.Baht) Sale ;i
(Shares) Value | AOT IS 1,693
Volume
|
DELTA 15,529,500 | 2,919.967,200 7.5 7.27 CPALL 1,425
AOT 33,039,600 1,693,154,350 424 423 | MINT ~ — 1,408
CPALL 32,366,300 1,425,106,500 9.94 9.96 - KBANK ~ nos— 1,067
MINT 60,886,900 1,408,077,180 11.84 174 | GULF meeeessssss 912
KBANK 5,567,000 1,066,699,300 3.21 3.21 : BH s 799
GULF 22,245,500 912,404,450 5.68 5.66 | PIT o 735
BH 4,910,900 799,322,550 8.85 8.84 i
BDMS I 633
PTT 23,488,600 733,475,300 2.63 2.62 |
BDMS 35,186,100 682,780,070 3.40 3.40 : KTB  [——— 678
KTB 23,800,700 678,200,625 3.38 3.39 | 0 500 1,000 1,500 2,000 2,500 3,000 3,500
*
.— ....................................................................... _’
Source: SETSMART 26 DEC 2025 Research Team
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News in Brief
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Uaig Q4 Sud1&ut 2569 (AL : AURU)

PRO WL 230 LEgY LAULAUIAWIMD LUz 'B0' - 10124 U. : PRI 1dULAUTSOWENUIALAWIENY ISDIWULTED
U 2569 10u 230 Ggvo1n 204 1T wwunuh‘ﬂuds INALLASY  LLaundua:dUDDNNATY CLMV Kuuseld
Tadie tm:WuguAUT 2569 A 24 uIn wusth "go" (A : AURU)
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Daily Strategy

29 DEC 2025

Pl

59-2 & 246-2

[ Luus 1evIUMsIWagUILlavMstiokannSweEuovUSKIS (59-2) }

dousms

SET + MAI

Sunldun/srkune

91uou

33n1sldu1 /o1 Kung

1 KCE U8 WU ovAluGa 24/12/2568 250,000 20.60 3o
2 KCE g WU ovATwGa 25/12/2568 2,900,000 20.01 %o
3 KCE e ossaans ovAluBa 24/12/2568 100,000 20.70 vy
4 KCE g 9ssnaN3 ovAluGa 25/12/2568 366,800 18.40 3o
5 CTW g gong Is:wWol 24/12/2568 20,000 3.00 %o
6 CTW g gong Is:wWo 25/12/2568 39,200 2.96 %o
7 SEAFCO U8 EUSLA NAUTWUS 25/12/2568 335,000 1.98 %o
8 TRT ug 92838 ASoUN 24/12/2568 79,700 3.25 %o
9 AOT g 33ad uAsnsIngy 23/12/2568 10,000 55.00 vy
10 TMILL g Ussmd yauoswus 25/12/2568 9,600 2.08 go
1 TSTE g Ussmd yauoswus 25/12/2568 2,000 10.90 go
12 NATION ug g yuunA 25/12/2568 2,625,000,000 0.04 %o
13 PL g ans: a1h 25/12/2568 100,000 1.26 go
14 MALEE UL Suaun yeysau 19/12/2568 109,500 416 go
15 MALEE UL Suaun yeysau 22/12/2568 384,800 4M go
16 MALEE UL Suaun yeysau 24/12/2568 27,000 418 %o
17 MALEE UL Suaun yeysau 25/12/2568 91,800 418 %o
18 MITSIB wg Gawney gvAavIUTY 25/12/2568 100,000 0.60 Fo
19 MRDIYT uvand gauaun gu 24/12/2568 50,000 8.35 go
20 UAC ue AOd BonQ 25/12/2568 5,800 2.66 Fo
2 NTV e Ug:Aal dunss) 25/12/2568 2,800 22.63 go
22 RPH g Saan warlwyag 25/12/2568 5,000 4.90 go
23 IMH we andsaud faaovd 25/12/2568 10,000 3.07 go
24 RT ung AU ANOYANA 22/12/2568 1,730,000 0.27 go
25 VL U0 ¥aGM NAUGOSSEU 25/12/2568 100,000 0.80 o
26 SKN v AteN dulaos 25/12/2568 50,000 6.30 Fo
27 SKN v AteN dulaos 25/12/2568 36,200 6.35 %o
28 STARM uvano Tsdun andeugianies 25/12/2568 164,000 0.83 %o
29 STX wg Agauun tonairg 22/12/2568 254,500 1.05 vy
30 STX wg Agauun donairg 23/12/2568 409,400 1.05 ug
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Daily Strategy

SET + MAI

SuRldu1/31 Kue

91uUdu

31 STX g Agadun donag 24/12/2568 796,100 1.05 g
32 STX g Aaudun donanreg 25/12/2568 82,900 1.05 g
33 SO w8 Bunns 9101058y 24/12/2568 20,000 4.00 Uy
34 COLOR g S8 NOLUY 24/12/2568 11,200 1.02 %o
35 EKH g gnBWOA Avdoo:wou 24/12/2568 5,000 4.98 o
36 EKH g gnswoA dodoo:wou 25/12/2568 2,000 4.98 o
37 SNC g ausde (ngavouosna 25/12/2568 4,600 5.95 o
38 SCL g ana CT\Jﬂ'oaf]a 25/12/2568 45,000 1.26 o
39 SAF g WALY oSa1as0e0y 26/11/2568 20,000 0.37 o
40 SAF g WALY oSa1as0e0y 27/11/2568 21,000 0.36 o
41 SAF g WALY oSa1as0e0y 28/11/2568 5,700 0.37 o
42 SAF g WALYY oSa1as0e0y 2/12/2568 30,000 0.36 o
43 SAF g WALY oSa1as0e0y 4/12/2568 24,900 0.39 o
44 SAF g WALYY oSa1as0e0y 8/12/2568 10,000 0.39 o
45 SAF g WALYY oSa1as0e0y 9/12/2568 24,000 0.36 o
46 SAF g WALYY oSa1as0e0y 12/12/2568 1,000 0.39 o
47 SAF g WALYY oS81as0e0y 15/12/2568 1,100 0.39 o
48 SAF g WALYY oSa1as0e0y 17/12/2568 3,700 0.37 o
49 A5 e lstns Ueyonswe 25/12/2568 150,000 0.09 ug
50 ICC g sssusad lsAdcun 26/12/2568 480 23.90 %o

[ LUUs1I9vIUMS lAuIKSoDIKUNIKANNSWEIUOLADMS (246-2) J

doqlau/Skhe Ustian % Ldun/Sikine % kavldun/diking SuRldu/sikine
88TH USBN KannsweaMsnavnuIigsanAUANS $1Aa G Ru 18.8235 18.8235 16/12/2568
DOD USBn kdNNSweHamsnovnuifigsaunAuans $1Aa an Ru 19.5153 19.5153 16/12/2568

Source: www.sec.or.th (Data as of 26 DEC 25)
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